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HCEo =2 EXAE ZAHC(BSWRAE), NS, =018, =28 EEE 2014.11.24
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Ct.
XHAHS 2 5] A OHOICHA Ol A XEAH2 2 (32) ST AHS 23| AF NEEE
o BKEXIZH, I8, Mstes, 22|28, RESH, I _ R
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HE XA &t ISPl ESIEn z2E
XHaH Z 04 (A) 26,093 26,049 -0.17
23 = (B) 421 5.7 -86.53
2222 F1(ME)(2L) EXHAHE M (C=A-B) 26,051 26,043 -0.03
2aH 20l=ZA £ 4 (D) 21,943 21,800 -0.65
J1ZEJH2 %) (E=C/Dx 1000) 1,187.23 1,194.65 0.62
ZR(Class)g JIEJH= & &
2B E1(HE)A PIESIE 1,152.13 1,157.33 0.45
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S22 F1(HE)C-Pe2 PIESIE 1,146.39 1,152.07 0.50
EII22HB2F1(ME)CG PIESIE 1,101.96 1,106.76 0.44
EII2BHB2E1(HE)Ce PIESIE 1,152.40 1,157.75 0.46




S A3(HY), ES(BM)ots B2 L= SHS(YSSEE) 8 A0l HEHE A2 HES =Xt
ot 5t

1. SxrEet

Ol SRS SXAISTHAO 90% 0I5 2, SHAVSH, 2 SIAH SO HAM T2 SXELICH E3 SXAISTH&2I 30% 0I5+ B9
MM BR2E S 2 FA0 S0 228 AL, 2 229 28 22 USD Z&UL

W ExpEer

-0l SRHASS SHASTHAC RES 2, SO, ZAH, N SO S B SN P SIAHIE SEHO SXHet He LT
- SHOIAS 18 Lol £E02 501 B2l ABAl H2ea HAsE =L

- SXAET A 30% OIGHOIA B2F0 =2 SX6HH, 42, 252 SHE dEXH22 ENE = ASUIL
- EXNE OB SH2 S2F §AUZ2 SANHY SIS ST, HEMUNS J|EY & UL cIMX J12S 288 EXE Jg=40
MHE HXEIE Solf EN+=2AE FFELICH

Ol SRASES A L THA 0 SXGHE SBHA 8 SISO A Q A 2031 THYAZ 0| 2B S0 o8t &4 B0 =SFLICH HE
FA QA DMYAEC 12 MSOZ 018 2B S RIS6H| R0 S 52 SNSE @ DMAE0 (18 SAHSEE F1 UASLIC

]
|

THaIET Ol THEES M & =20 SXiote SEENUELZN FE SN W OlA==2 L It HES22 2
A et SRS 0l = 2

HE =AE2 A2 A JIE 0.45%2 Hlw k== UHH] 0.73%p 2 =&S JIFotASLICH

He 2SotAM (OIS, cHCIE, MOHAHISZR, SEEAANA, A0 A, SHOI M HA 0l O] X
ISote HE S0l SEH2Z J|0GHASLICHHY B MHe+2AS: J2lER X +86.24%, ctoiC]
&l +180.36%, MU AHASZ Xl +81.55%, StE AN A +95.52%, HIALUH AR +66.57%, StOI ML HA +170.49%, HIOIXIE0IY +66.66%).
7H HE= HEE 32362 5, AT AIZELN MAMIIE HASH 422 4T e 225 A2LH(0I = AH Ol A, StA, AN CHFE
AL DIHOADPHEA), AHANIFEAS HLAS SRE LF 4T S 48 £AES J|IS6l0l HE 400 2EXHZ JIostASULHHE
EZ HEe=+2E: 01 AHOIA +0.17%, OtA +71.44%, AL N2t FEA -14.00%, TIHUHADIBHE A +32.40%).
82 BUAM M Ha I &, HEE S2F528 &A%Y e ASSJACH(O0ILHIA=ZX, BHUALZ R, AH0I42|0H0, EICINAE, A
83), OLOIZEHIQ =2 X, HOIX2[0t0IE MRSt ESES0| 4T A& 48 +AES JIF510] HE 00 2FH2Z J|MstASLILH(EHE 5
He2E: OLOIEHIASZ X -1.65%, HUALZR +68.76%, H 01X 2|0t0] -2.34%, EICIOIAE +95.52%, H83 +88.35%).

v
n
>
rio
o
ne
HO
00
>
Jow

<FAD

SE2F AES TMHS0l SIS 1HHIF NLIH UE0] RotEsE 28 2017 AFJASUC XL 18 0/F 'THIE’ €48 J1Y0l MHFHE TR
1, S2F =20= S8 S 3400 HXIJ| AIAGHH s|2HS S0l S2IHE 288 e SEMSUL. JI=Sel2 4&& &R JIHES
dR0ls He 20t Uil &4 5 0/0AIH, 2ast 340 S25X &2 JIE S0l et 2 E8F LIEHLED JASLICH il S MM
=S S HOS PO AIZEH2 SEO HE 4HOZ 4FEAL], St AL JIEL SMIMK S22t 0142 JtA 0 eH&et 25
2 20/2 AsUTH

AFUFDIMA S 40 HO{Sl HBHQ AIE =S AIASZ, AHO0IY, HitelHE2I2H, Q2220 S0l U AES SHZ o= IPOE &
S0l NS2S28, Ot2lZelE 264 4ED|E SHZ IPO MFN0 AISS 22 JASLICH Lt 4 0 OI0IEHIA=SZXNE 252 W3
ANSZE, AHOIM0H0] S LZEO 2 IS0 EICIO A, DIHHADIHE A, HAEHOIQ0ICIZ S 28010 28 IS0l &8I 24
& 43S 0lAcHH Sclad IPOJIEE2 AlY RN F0l 2401 550 AsLIC 01 & =2 SYE0| HYHAL &= BIIH2=2 019 It
A0l Ol&f == J1H0il CHohAME 2R 257 &tE 20 I8 S0 I LT

58 21 3cles otAGIJASULICHZ D 3E 3.452%, —0.073%p / 21010 3.580%, —0.070%p). 0= 48 AHIXE0t 8 HIJF3.4%2 &2 U
H 2 == =20tH 2U 2 Scl ofss ARIGHASLICH st=2d8 SSA= JIESCIE 3.5%=2 LR SZotA2U, =S9H 12101 34
W scl oot Z2EJH 2R0ot0es E&ES |Ast 8 FAl sl 2A 22101 ASLICH Jdefut 8 S8 AE9 €2 2IAS0l 13clE S XlIoiofF sttt




= YN wslN 22 YE=S RS EASLICH
62 =1 2el= st ot ASLICHRD 34 3.177%, —0.275%p / 20104 3.260%, —0.320%p). BLHS| =L 20| 2J} ALE £35t9 ECB2 JIE
22l oot S0z =D Zels 52t ASLICH 58 AHIXIE0 L= 320] 2.7%, 01=20] 3.3%2 2042 2% Q2 =0| SAGYSLICH 2
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78 =D 2el= 512 ASLICHRD 39 3.00%, —0.177%p / 2104 3.057%, —0.203%p). JI =22l 015t JIH20l 20 =1 2el= ot
25U SLICH 68 AHIXEF MU= 3201 2.4%, 0120] 3.0%2 3HE 95 OS2 SAGIH S5 M 01210] ZEASLICH 38
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Q S0z %P 522 MY BLIC S HES S 0/1AS BM Uil S2 014 4Z02 212510 AR 22l ot2t0ll st ASLICH
SRIEECE (@5 : %, %p)
e FERIE FEDIE EEYSIE, EERDIE
COIZEZHRREI(HE) (2
HI=S 2 TN 0.62 2.53 5.00 6.16
(HIRXI= CHEl &) (-0.56) (0.32) (1.35) (1.43)
Z=2(Class)d & &
CIZZHZ2T1(HE)A 0.45 018 4.47 5.44
(BRI CHEl & (-0.73) (-0.03) (0.82) 0.71)
SIZZHB2E1(HE)Ae 0.50 027 461 5.63
(BRI CHEl & (-0.68) (0.06) (0.96) (0.90)
CIIZZHB2E1(WE)C 0.39 205 4.07 518
(BRI CHEl & (-0.79) (-0.16) (0.62) (0.45)
SIIZZHEOE1(XE)C-P 0.44 216 4.44 5.40
(HIDXI4 tHH &) (-0.74) (~0.05) (0.79) (0.67)
SIIZZHR2T1(HE)C-P2 0.45 2.18 4.47 5.44
(BRI CHEl & (-0.73) (-0.03) (0.82) 0.71)
I RDINDO = (=)
DN=SHS=2F1(HE)C 0.49 205 4.58 5.60
Pei
(HIDXI4 tHH &) (~0.69) (0.04) (0.93) (0.87)
22Nz =1(M=E)C-
SI=23HS 1(M=)C 0.50 5 57 460 5.62
Pe2
(BRI CHEl A (-0.68) (0.06) (0.95) (0.89)
SIS 2F1(ME)CG 0.44 2.15 4.42 5.37
(BRI CHHl A2 (-0.74) (-0.06) (0.77) (0.64)
CIIZZHB2E1(HE)Ce 0.46 220 451 5.49
(BRI CHEl A2 (-0.72) (-0.01) (0.86) (0.76)
HI XI5 (1 X 0F3) 1.18 021 3.65 4.73
Z) B RAA(HRI0) : 22 19-1960H= X 90% + KOSPI X 5% + CALL X 5%
¥ P ENAMER2 A SUE UEE & 022 2EHUE 2E&6t= A2 0t LICH
e EERTE FERE FEEE 22 54
CoIZZHZRII(HE) (2
EI1= 2 C,R) (&) 6.16 9.89 5.71 20.12
(Bl Xl == cHel &) (1.43) (1.45) (-1.71) (7.59)
ZEZ(Class)d & &
CIZZHZ2F1(HE)A 5.44 8.40 3.55 16.08
(HIDXI4 CHHI & D) (0.71) (-0.04) (-3.87) (3.55)
COIZZHR2E1(HE)Ae 5.63 8.79 411 17.13
(HIDXI4 CHHI & D) (0.90) (0.35) (-3.31) (4.60)
CIZZHB2E1(HE)C 5.18 7.86 078 14.64
(HIDXI4 CHHI & D) (0.45) (-0.58) (-4.64) (2.11)
SOIZZHR 21 (X E)C-P 5.40 8.32 3.44 -
(HIDXI4 tHH &) (0.67) (-0.12) (-3.98) -




EIZ2ZHR2Z1(HE)C-P2 5.44 8.40 3.55 16.08
(HIRXI< CHEl &2 (0.71) (-0.04) (-3.87) (3.55)
Ct 20T I_I‘D_$ T é —
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HIR Xl 2= (HXI0t3) 4.73 8.44 7.42 12.53
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